HEOENA BUPXKEBOIO ®OHOOBOIO PbIHKA KASAXCTAHA

02 - 08 okTAbpA

CTaBKM fEeHEeXHOro PbliHKa
Ha 08 OKT;IGpﬂ U USMeHeHue 3a Hegenk

Cpok Banota CraBka TpeHp
“OBepHanT” Ha aBTopeno KASE (TONIA)

1 OeHb KZT 2,25 -0,55
OtkpbiTue peno Ha KASE (c-B3B., % roa.)

1-2 gHsa KZT 2,28 -0,51
7 oHen KZT 4,50 0
14 pHen KZT 5,00 +0,83
28 fHel KZT 4,70 -3,58
33 gHsa KZT 10,00 +5,90
KIBOR (MHgukaTtuB, % rog.)

1 Hepens KZT 7,00 0
2 Hepenu KZT 8,00 +0,50
1 mecsuy KZT 8,00 0
2 mecsiua KZT 8,50 0
3 mecsua KZT 9,00 0

MHAauKkaTopbl pbiHKa LIeHHbIX Gymar
Ha 08 oKTAGps U M3MeHeHUe 3a nepuoa

UHpekc 3HayeHue TpeHa
AkuuM nuctuHra “A”

KASE_Shares 133,94 +0,33%
KopnopartuBHble o6nurauum nuctuHra “A”
KASE_BP 148,19 +0,15%
KASE_BC 121,91 +0,04%
KASE_BY 7,42 -0,19%
EBpoHoTbl KasaxcTtaHa

KASE_EP 151,19 -0,07%
KASE_EC 112,08 -0,29%
KASE EY 3,22 +2,07%

Honnap CLUA = 148,46 TeHre no oduumanbHOMy Kypcy Ha KOHeL,
nepvoaa.

Oonnap CLUA = 148,21 TeHre no GupxxeBoMy cpeaHEeB3BELLUEHHOMY
KypCy Ha KOHeL, nepvoga.

CkopocTb AeBanbBaLuy TeHre 3a nepuog no Gup>xeBomMy Kypcy — MUHYC
15,6% rogoBbIX.

PbIHOK HEFOCYOAPCTBEHHbIX LIEHHbIX
BYMAT (HLIB)

B cekTope Kynnu-npoaaxwu 3a nccnegyembii Nnepruos Ha
KasaxctaHckon choHgoBom ompxke (KASE) 3akntoueHa 31
caenka Ha cymmy $6 311,7 Toeic. unu T937,0 mnH. Mo
CpaBHEHMIO C NpeablayLmm nepmuoaom (66 caenok,

$35 707,7 Tbic. unun T5 314,4 MnH) o6bem cekTopa
cokpartuncs B 5,7 pasa. Kak n npegnonaranocb
aHanuTtukammn MPBNC, aHomanbHO BbICOKMA 060pOT
OaHHOrO CekTopa Ha MpoLunion Hegerne 6bin B OCHOBHOM
CBSi3aH C OKOHYaHueM mecsua n ksapTtana. HbliHe pbIHOK
BEPHYIICS K CBOUM MPUBbIYHBIM 06 beMaMm.

B aHanuanpyemom nepuoge caenky nposenu 9 YneHos
KASE no 12-Tu MHCTpyMeHTaMm, cpeaun KOTopbixX 6
aBnanvcb obnurauuamu. MNpn atom 11,6% 6pyTTO-
o6opota (17,1% no onepauusam nokynku n 6,1% —
npoAdaun) NPoLUsIo Mo cyeTam CyObEKTOB MEHCMOHHOIO
pbiHka. Ha npownown Hepene 13 uneHoB KASE kateropui
"P" n "H" 3anHTepecoBano 25 ueHHbix Gymar, B TOM ymcne
16 obnuraumin. Ha gonto NEHCUOHHbBIX aKTUBOB NMPULLIFIOCH
11,3% 6pyTTO-060pOTa, B TOM Yncne 7,0% no onepaumam
nokynku, 15,6% — no onepauunsam npogaxm.

B cekTope kopnopaTtuBHbIX 06nuraumnin Kaknx-nmoo
3aMETHbIX NEPEMEH He NPOou3oLLNo. 3anpeT Ha NOKYMKy
MeXayHapoaHbIX eBPOHOT SPV 3a c4eT NeHCMOHHBIX
aKTMBOB N TpeboBaHMe NpoaaTh UMEeKLNECs B
nopTdensax NeEHCMOHLLMKOB obnurauumn B TedeHne
nonyroga noka HUKaK He OTpasusncb Ha BUPXKEBOM

MHBecTMUMOHHas NpuBNeKaTeNbHOCTb GMpXKeBbIX
comHaHCOBbIX MHCTPYMeHTOB ¢ 02 no 08 okTAGpSA

®PuHaHcoOBbIN BantoTa JoxogHocTb, % roa.
VMHCTPYMEHT onepauuu  3HaveHue TpeHa
UHCTPYMEHTbI, AeHOMUHMpPOBaHHble B KZT

UKPFb1 KZT 14,00 0
TXBNb1 KZT 11,50 -0,18
TXBNb2 KZT 11,00 0
ARNADb1 KZT 9,00 -0,50
CCBNb3 KZT 9,00 -1,21
HSBKb3 KZT 8,00 -0,86
Peno HLB* KZT 7,60 -0,24
MEOKAM, MEAKAM KZT 6,36 -0,05
MEKKAM, HoOTbI* KZT 5,34 -0,16
KZIKb1 KZT 5,00 0
KZIKb2 KZT 5,00 -1,54
Peno INi6* KZT 2,75 -1,563
MHCTPYMEeHTbI, UHOEKCUPOBaHHbIE NO AeBalNbBaLumn
CCBNb2 uUsD 10,87 +2,87
ALKSb2 uUsD 10,50 -0,36
ASFIb2 uUsD 10,37 +0,37
VITAb3 uUsD 10,30 +0,89
RGBRb3 UsD 10,20 -0,30
ORDBb1 uUsD 10,00 0
CSBNb2 uUsD 9,64 0
VTBNb1 UsD 9,54 -0,46
BTASb2 uUsD 9,00 0
KZASb1 uUsD 9,00 -1,10
NRBNb2 uUsD 9,00 -
ASBNDb1 uUsD 8,52 0
BTASb1 uUsD 8,50 -1,08
TEBNDb3 uUsD 8,50 0
CSBNb1 uUsD 8,20 0
CCBNb1 uUsD 8,00 0
HSBKb uUsD 8,00 0
TEBNb2 uUsD 8,00 0
LARIb1 uUsD 7,75 0
HSBKb2 uUsD 7,61 -0,03
TEBNb uUsD 7,57 -0,01
KKGBb2 uUsD 7,10 -0,90
ALBNb1 uUsD 7,00 0
ARTO060.004 uUsD 6,50 0
NRBNb1 uUsD 6,03 -2,47
KZAPb1 uUsD 6,00 +0,10
BRKZb1 uUsD 6,00 -0,02
ATFBb2 uUsD 6,00 0
KZPSb1 uUsD 5,90 -0,10
ARTO060.003 uUsD 5,60 -
KZTKb1 uUsD 5,50 0
AST048.006 uUsD 5,34 -0,04
TMJLb2 uUsD 5,33 -0,39
SYRGb1 uUsD 5,30 -0,05
AST048.005 uUsD 5,25 -0,04
KARMb1 uUsD 5,00 0
VKU036.002 uUsD 5,00 0
AST036.004 uUsD 4,88 -0,07
ASU036.003 uUsD 4,69 -0,02
VKU036.001 USD 4,00 0
UHCTPYyMEeHTbI, [eHOMUHMPOBaHHbIE B MHBaNOTax
BTASe3 uUsD 8,49 -0,08
KKGBe4 uUsD 8,43 -0,06
BTASe2 uUsD 7,24 -0,07
KKGBe3 uUsD 7,18 +0,96
KKGBe2 UsD 7,00 0
KZTOe1 uUsD 4,89 -1,80
BTASe1 uUsD 4,70 +0,24
BRKZe1 uUsD 4,00 0
ENU07.05 uUsD 3,28 -0,04
ENU04.10 uUsD 3,08 -0,38
O6nuraummn MO EUR 1,22 -0,35

[oxoaHOCTb 0bnuraLmiA, No KOTOPbIM 3aKroUeHbl CAESKW, paccyUTaHa kak cpeaHee
10 cAenkam, No ocTaribHbIM OBIMraLmsiM — Kak cpefiHee Mo KOTUPOBKAM NPOLEKM.
TpeHab! NPYBOOSATCS OTHOCUTENBHO NpeablayLLe Heaenu. 3Be3a04KoN NoMeyeHb!
VHCTPYMEHTBI, CPOK OBpaLLIEHNS KOTOPbIX MEHbLLE OOHOMO rofa (MpyBoaUTCS
cpenHeB3BeLLeHHas 3dhdeKTVBHasA CTaBka AoXoaHOCTY). Mo obnvraumysiv ¢
MNraBaoLLVIM KVIIOHOM VKa3bIBAETCS MOOTHO3HAs JOXOAHOCTb.



pbiHke. Cyas no KOTUpoBKaMm aTux Bymar oT ISMA, Ha MMPOBLIX pPbIHKax B TEYEHWE HeAenu gaHHble obnurauumn
Jaxke nogpocnu B LEHE, YTO CNOCOBCTBOBANO CHUXKEHMIO UX JOXOAHOCTM AN nokynaTtensd. Ta xe TeHaeHuus
NPOAOITKAET OCTaBaTbCA aKTyarlbHOM M AN MECTHOMO pbiHKA. KOTMPOBKKM MapkeT-MenKepoB Nno
KoprnopaTuBHbIM 00s13aTeNnbCTBaM Ha Hegerne NpenMyLLeCTBEHHO LWnu BBepX (CM. Tabnuuy MHBECTULMOHHON
npvBnekaTensHOCTH). ATa 3aKOHOMEPHOCTbL HabMN4anack Mo 3aKMYeHHbIM caenkam. 3a 7 AHen JOXOOHOCTb
CSBNb2 gnsa nokynatensi cHuaunack ¢ 9,75% rogosbix 4o 9,64% rogosbix, KKGBe3 — ¢ 7,31% no 7,18%
rogoBbix, VTBNb1- ¢ 10,00% go 9,43% rogoBbix. Poctom goxogHocTu xapakrepuaoBanucs nuwb ASFIb2 (c
10,00% rogosbix go 10,50% rogosbix) 1 CCBNb2 (c 8,87% o 10,87% rogosbix). [loxogHocTe ALKSb2
ocTanacb Ha npexHem ypoBHe (10,50% rogoBbix). B pesynbTate npeMmMyLLeCcTBEHHOrO pocTa LieH
KanuTanusauusa pbiHka KopriopaTuBHbIX o6nurauuii Belpocna 3a 7 aHein Ha $0,5 MnH 1 Ha 08 okTabpsa gocturna
$2 153,2 MNH.

CeKTop akLuin Haxoauncsi B CBOEM NPUBbLIYHOM COCTOSIHUN. PaBOpPUTOM pbiHKa Ha Heaene asnsnuce CCBN, no
KOTOPbIM 06bEM LLECTU 3aKNioYeHHbIX caenok aoctur $2,0 MnH, Yto coctaBnseT 6onee 60% obopoTa Bcero
pbiHKa akumi. [Mpu aTOM KypC AaHHOTO MHCTPYMEHTa OocTarncs NpexHUM, 4To HabngaeTcs yxe NATyo Hegento
noapsa. LleHbl ocTanbHbIX akumi No 3aKoYeHHbIM caerikam Takke He MeHSINUCh. MickniodeHne cocTaBnsitoT
nwb KZTKp 1 TEBN, kypc koTopbix Bbipoc Bcero Ha 0,3% n 2,0% cooTBETCTBEHHO. OTO HALLIO ageKkBaTHOE
OTpakeHWe B 3HaYEHUW KanuTanm3aunum pbiHka akumii. [aHHbIi nHOukaTop yBenuuuncs 3a 7 gHen Ha $6,2 MiH
1 noctur Ha 08 okTabpsa $2 255,8 MnH.

JaHHble no caenkam, cnpocy 1 NpeanoxeHuto B cektope kynnu-npogaxu HLB, skntovas IMIA, a Takxke
pacLuMdpoBKa TOProBbIX KOAOB, MpeacTaBneHbl B Tabnvuax.

Pe3ynbTaThl TOproB o6nuraumusimu 02 - 08 okTa6psa (% ropoBbIx, €crnn He ykasaHo 1Hoe)
Mo noc- 06bem,

Koa negHen TbIC. Mo- Mpo-
AMUTEHT o6nuraumu caernke UsbD Kynka [axa
OAO OB "Anba-baHk" ALBNb1 8,9999 0 10,0022 7,0049
OAO "Anmarbl Kyc" ALKSb2 10,5000 111,0 10,5000 10,5000
OAO "APHA" ARNADb1 9,4953 0 12,0000 9,0000
OAO "AnbsHc-baHk" ASBNb1 11,4999 0 10,5000 8,5202
OAO "ActaHa-cuHaHc" ASFIb2 *10,5000 1572,6 10,2000 *10,5000
OAO "ATdbaHK" ATFBb2 7,1965 0 8,9983 6,0033
AO "baHk Pa3Butus KasaxcraHa" BRKZb1 7,5000 0 8,9845 6,0128
AO "baHk Pa3sutusa KasaxcraHa" BRKZe1 5,0843 0 6,9795 4,0026
OAO "baHk TypaHAnem" BTASDb1 9,5796 0 10,0000 8,5000
OAO "baHk TypaHAnem" BTASb2 9,0000 0 10,4954 9,0028
TuranAlem Finance B.V. BTASe1 6,4226 0 6,0837 4,9658
TuranAlem Finance B.V. BTASe2 8,2954 0 7,9047 7,3042
TuranAlem Finance B.V. BTASe3 0 9,0930 8,5724
OAO "baHk LleHTpKpeaunt" CCBNb1 12,2713 0 9,9979 8,0042
OAO "baHk LieHTpKpegut" CCBNb2 10,8663 1,0 10,8663 10,8663
OAO "baHk LieHTpKpegut" CCBNb3 10,2052 0 10,5025 8,9979
AO "BAHK "KACMUNCKNIA" CSBNb1 9,2992 0 10,4999 8,2001
AO "BAHK "KACTMUNCKUNIA" CSBNb2 9,6402 30,4 9,6402 9,6402
OAO “HapogHbii BaHk KasaxcTtaHa“ HSBKb 8,4509 0 10,7868 7,9975
OAO “HapogHbii BaHk KasaxcTtaHa“ HSBKb2 *9,3049 0 9,6558 7,6115
OAO “HapogHbii BaHk KasaxctaHa“ HSBKb3 8,5018 0 9,5040 7,9990
OAOQ "KapaxaHbacmyHair" KARMb1 6,4989 0 7,9984 5,0027
OAO "KABKOMMEPLIBAHK" KKGBb2 8,0000 0 8,5046 7,5032
OAO "KABKOMMEPL|BAHK" KKGBe2 7,0658 0 9,9952 7,0001
Kazkommerts International B.V. KKGBe3 7,1797 566,38 7,1797 7,1797
Kazkommerts International B.V. KKGBe4 8,7780 0 8,8651 8,4678
HAK "KasaTtomnpom" KZAPb1 8,0237 0 8,8046 5,9964
AO [AIOK "KycrananAcbect" KZASb1 10,1036 0 11,9955 9,0036
3AO0 "KasaxcTtaHckas MinoteyHasa Komnanus" KZIKb1 6,9000 0 7,9986 5,0022
3AO "KasaxcTtaHckasa MnoteyHasa Komnanua" KZIKb2 *7,0001 0 7,7000 5,0024
OAO "Kasnouta" KZPSb1 8,4991 0 8,8030 5,9044
"KasaxTenekom" KZTKb1 6,4954 0 7,4956 6,0041
3AO0 "KasTpaHcOun" KZTOe1 6,6926 0 6,0867 5,2012
AOQT Cb "NAPNBA-BAHK" LARIb1 0 10,7486 7,7501
OAO "Hyp6aHk" NRBNb1 8,5000 0 8,9394 6,0260
OAO "Kopnopauus "Opaabacb!” ORDBb1 10,0000 0 11,0000 10,0000
OAO "RG BRANDS" RGBRb3 10,4978 0 10,7000 10,2000
AO "MeTtpoKasaxctan Oun MNpoagaktc" SYRGDb1 6,4978 0 7,9964 5,9986
OAO "TEMUPBAHK" TEBNb 10,4996 0 9,0710 7,5807
OAO "TEMUPBAHK" TEBNb2 10,9983 0 11,0000 8,0000
OAO "TEMUPBAHK" TEBNb3 0 8,9976 8,5029
3A0 "HK "KTXK" TMJLb2 7,4122 0 8,2900 5,3338
OAO "TEXAKABANK" TXBNb1 11,5971 0 14,5000 11,5000
OAO "TEXAKABANK" TXBNb2 11,0000 0 12,0000 11,0000
3A0 "YKMo " UKPFb1 0 15,5000 14,0000
OAO "VITA" VITAb3 14,0042 0 15,8780 10,3041
OAO "BAJIIKOT-TPAH3UT BEAHK" VTBNb1 9,4276 683,9 9,4276 9,5610

NTOro 48 2 965,7




PesynbTaTbl TOproB akumsimu 02 - 08 okTa6ps (8 KZT 3a akumio, ecnu He ykazaHo 1Hoe)

Kog Mocneg. 06bem, 06bem, Mo- Mpo-
OMUTEHT bymarm ueHa akuum Tbic., USD Kynka [axa
OAO "Anmarbl Kyc" ALKS *10,00 0 0 10,00 15,00
OAO "Anmatbl Kyc" ALKSp *14,80 0 0 10,00 15,00
OAO "Anmarbl Kyc" ALKSp3 10,00 0 0 10,00 15,00
OAO "AToBbaHK" ATFB *1 000,00 0 0 1 000,00 1 500,00
OAO "ATdbaHK" ATFBp 999,00 0 0 1 000,00 1 500,00
OAO "ATdBaHk" ATFBp8 0 0 1 000,00 1 500,00
OAO "BaHk TypaHAnem" BTAS 15 373,19 0 0 13373,10 20 008,35
OAO "baHk LleHTpKpegunT" CCBN 200,00 1543776 20449 205,81 175,00
AO "BAHK "KACMUNCKNA" CSBN 171,00 0 0 171,00 256,50
AO "BAHK "KACMUNCKNA" CSBNp 171,00 0 0 171,00 256,50
OAO “HapogHsin BaHk KasaxctaHa” HSBK 120,00 0 0 160,00 170,00
OAO “HapopgHhin BaHk KasaxctaHa” HSBKp 150,00 0 0 160,00 180,00
OAO “HapogHnin baHk KasaxctaHa” HSBKp7 180,00 0 0 160,00 180,00
OAO "KABKOMMEPL|EAHK" KKGB *65,79 0 0 65,38 97,82
OAO "KABKOMMEPL|BEAHK" KKGBp 103,49 0 0 74,30 111,16
AOQ "Kopnopauus Kaszaxmbic" KZMS *4 160,00 0 0 2 800,00 4 150,00
"Kazaxtenekom" KZTK 3 566,38 0 0 2 971,80 4 446,30
"KasaxTtenekom" KZTKp 1 486,00 59 0,6 1 486,00 1 485,00
AO "Paxat" RAHT *80,00 810 0,4 *80,00 *80,00
OAO "TEMUPBAHK" TEBN 1 020,00 572 3,9 1 020,00 1 000,00
OAO "TEMUPBAHK" TEBNp 0 0 680,00 1 015,00
OAO "TEXAKABANK" TXBN 0 0 9086,00 13629,00
OAO "YKTMK" UTMK *6 147,00 0 0 4 160,52 6 224,82
OAO "YKTMK" UTMKp 3 000,00 0 0 2 500,00 3750,00
OAO "BANKOT-TPAH3NT BAHK" VTBN *350,00 558 193 1287,0 *350,00 320,00
OAO "BAIIKOT-TPAH3NT BAHK" VTBNp *450,00 3043 9,2 *450,00 *450,00
UTOIro 26 2 106 453 3 346,0

MpumMeyvaHus Kk Tabnuuam: NPMBOASATCS LIEHOBbIE NapaMeTpbl CNpoca U NPEAnoXeHNs 3a Nepuoa; B criydyae OTCyTCTBUSI CAESOK 3a
oTYeTHYto Hegento (06bem = 0) ykasbiBaeTCst NOCNEAHSAS LieHa pe3ynbTaTUBHbIX TOProB; 3Be3404KOM NOMEeYeHbl MHAVMKATUBHbIE KOTUPOBKM
B KoTnpoBo4Hol Toprosoi cucteme KASE B oTnuumne oT 3asiBOK, NOAaHHbIX B 0ObIMHOM TOProBOM pexume, nmbo LeHa NpsiMblX CAENOK U
rnokasartenu, nosy4YeHHbIe C ee UCMOSIb30BaHNEM.

B cekTope peno-onepauuin ¢ HLB B TeyeHre onuceiBaemMoro nepmoga 3akntio4eHo 27 caenok Ha obLuyo
cymmy $4 754,4 tbic. (T705,7 mnH). M3 HUX 21 caenka (Ha cymmy $3 896,5 Thic.) kacanuck OTKpbITUS peno 1 6
(Ha cymmy $857,8 Thic.) — 3akpbiTUs. Ha npeablayluen Hegene o6bem caenok B 4aHHOM CEKTope OOCTUr

$7 446,1 Tbic. (T1 108,1 MnH).

Bcero Ha ToproBbix nnowaakax KASE no HUB 3a aHanuanpyemblii nepnog 3akntoyeHo 58 coenok Ha
o6uyto cymmy $11 066,0 Thic. (T1 642,7 mnH). B npegwecTsytowem neprone o6bem 108 coenok coctaBun
$43 153,7 Tbic. (T6 422,5 MniH).

CEKTOP NrOCYAAPCTBEHHbIX LLEHHbIX BYMAT (I'ub)

B cekTope kynnu-npogaxu N'LB Ha KASE 3a uccnegyemein nepnog cymmapHbin o6bem 81 3aknto4eHHON
caenku goctur T14 444,0 mnH ($97 332,0 Tbic.). CooTBeTCTBYHOLNIA NOKa3aTeNb NpeablayLiero nepvuoaa —

T8 939,3 mnH ($60 065,2 Thic.). CekTop NpoaorkaeT pacTu, NpMYeMm, 3a c4YeT pocTa JIMKBUOHOCTU BHYTPEHHMX
obnuraumit. C ogHOM CTOPOHBI, 3TO 0OYCNOBMEHO NOsBNEHNEM y 6aHKOB Ha TekyLleln Heaerne 6onbLiero
KonmyecTBa CBOOOAHbIX AEHEr, C APYron — COObITUSAMW HA NEPBUYHOM PbIHKE. A TaM aKTMBHOCTb, C KOTOPOM
MwuHuncTepcTBO (hMHAHCOB CTano nNpuenekaTb AeHbrN NyTeM pasmeLleHns HoBbix amuccuin MEKAM, yausmna
MHOMMX. 3avHTEpPEeCOBaHHbIN B NPUBIIEYEHNN KPYNHBIX CYMM TEHre 3MUTEHT He TOMbKO KapAuHanbHO YBENUYUI
06bembl 3aMMCTBOBaHMS, COBEPLUEHHO NO-APYroMy UCMOMNb3ysa CNPOC, HO 1 MOLLEN Ha NOBbILLEHNE AOXOOHOCTH
cBoux bymar. 3To HaLNO ageKkBaTHOE OTPaXKEHME Ha BTOPUYHOM pbIHKE, FOe JOXOOHOCTb CPeaHECPOUHbIX
obnuraumi ons nokynaTtens crana pactv, a o6bem CAenok 3aMeTHO YBENMYUIICA Ha peCTPYKTYpu3aumm
noptdenen MHBECTOpaMM.

MapameTpbl 6MpxeBbIX caenok kynnu-npogaxwu M'UB 02 - 08 okTabps
(B ckobKax - conocTaBMMble MoKasaTeny npeabiayLiero nepuoaa)

Cpok go [doxoAHOCTb K norawieHuto Ans nokynarensi, % rog. 06bem,
norawieHus, MWHU- Makcu- no nocnea- cpenHe- MITH TeHre no Yucno
OHeWn MarnbHas ManbHas Hel caenke B3BeLUeHHas ANCKOHTY cAenok
OunckoHTHble (KZT): MEKKAM, HoTbl HaunoHanbHoro BaHka 52,1% (53,9%) obopoTa cekTopa Kynnu-npogaxwu
8-14 4,65 4,65 4,65 4,65 (5,00) 179,7 1
15-28 4,12 5,40 5,40 4,80 (4,55) 1583,3 11
29 - 36 4,27 4,27 4,27 4,27 (6,45) 4,8 1
37-42 4,83 5,40 5,40 5,17 (5,10) 19104 6
43 - 56 4,52 4,52 4,52 4,52 (6,23) 5,0 1
57 - 63 4,95 4,95 4,95 4,95 (5,08) 347,3 1
64 - 91 4,98 5,50 5,50 5,22 (5,36) 1110,0 6
92 -181 4,95 5,99 5,82 5,74 (4,95) 2145,6 21
182 - 364 5,02 5,23 5,02 5,08 (5,01) 237,7 7

Wtoro 7 523,6 (4 820,8) 55 (37)




Cpok go HdoxogHoCTb K NorawieHu1to AnsA nokynarensi, % roa. 0O6bem,

noraweHus, MWHU- Makcu- no nocnea- cpenHe- MITH TeHre no Yucno

AHeWn MarnbHas ManbHas Hel caernke B3BeLleHHas OUCKOHTY cAenok

KynoHHble (KZT): MEOKAM-24, 36, 48, 60 45,9% (42,9%) o6opoTa cekTopa Kynnuv-npogaxu
meHee 730 5,80 6,11 5,80 6,08 (6,42) 212,3 4
731-1095 6,10 6,11 6,10 6,10 (4,55) 2601,0 9

1096 - 1460 6,50 6,50 6,50 6,50 (6,50) 1,0 1

1461 - 1825 6,20 6,50 6,20 6,38 (6,37) 3811,6 8

WToro 6 625,9 (3 835,5) 22 (25)

EBpoHoTbl KazaxctaHa (USD) 2,0% (3,2%) obopoTa cekTopa Kynnu-npogaxm
*372 - 375 3,06 3,10 3,06 3,08 (3,43) 35 2

*1293 3,25 3,30 3,25 3,28 (3,32) 291,0 2

WNToro 294,5 (283,0) 4 (4)

BCEIO 14 444,0 (8 939,3) 81 (66)

MpumeyaHusa Kk Tabnuue: no eBpoHoTaMm (* — TpPeTbsa aMuccus, ** — yeTBepTas aMuccKs) ob6bem CAENoK paccunTaH npu yvete
cpenHeB3BeLLeHHoro bupxesoro kypca USD/KZT.

B cekTope peno-onepauui no 'LUB (Bkntoyasa cektop aBToMaTn4eCckoro peno) B TeyeHne nepuoga
3akntoveHo 443 coenku Ha obuyto cymmy T60 504,8 mnH. M3 Hux 210 caenok (Ha cymmy T28 776,5 mnH)
Kacanucb oTKpbITMS peno 1 233 (Ha cymmy T31 728,2 mnH) — 3akpbiTs. B npeapiayliem nepmoge obbem
onepauwuin aToro Tuna coctasun T48 848,7 mnH. NpudnHa pacluMpeHns cekTopa KpoeTcsl B OTCYTCTBUU
Aeduunta TeHre Ha pbiHKe, KOTOPLIN CUMBHO owyLlanca Ha npegbiaywen Heaerne. MNMocne 3akpbiTusa Topros 08
OKTA0ps o6Lwwas cymma oTkpbiToro Ha KASE peno oueHmBanack B T18 567,4 MnH.

OcHOBHbIe NapaMeTpbl pblHKa aBTOMaTM4€CKOro peno no onepauusim oTkpbiTus 02 - 08 okTabpa
(B ckobKax - CONoCcTaBUMble NokasaTenu NnpeablayLero neproaa)

WHcTpyMeHT CTtaBka, % rogoBbix

(BantoTa, no nep- MWHU- MaKkcu-  no nocneg- cpegHe- O6beMm, Yucno Dons,
CpOK peno) BOW cAenike MarnbHasi ManbHasi HeW caernke B3BelUeHHasl MJITH TeHre caenokK %
KZT_001 3,00 0,50 4,50 0,50 2,43 (3,63) 21474,0 158 92,8 (75,9)
KZT_007 4,25 3,00 4,25 4,00 3,93 (5,46) 290,0 4 1,3 (6,5)
KZT_014 4,50 4,25 4,75 4,75 4,56 (5,34) 400,0 6 1,7 (9,6)
KZT 028 5,20 4,70 5,20 4,70 4,86 (5,72) 971,0 13 4,2(7,2)
UTOro 23 135,0 (18 876,0) 181 (185) 100,0

Bcero Ha ToproBbix nnowaakax KASE no NUb B TeyeHne aHanuanpyemMoro nepuoga 3aknoyeHo 524
caenkn Ha obwyto cymmy T74 948,8 mnH. B npealwectsytowem nepuoge obvem 504 coenok He npeBbICun
T57 788,0 mnH. [lonsa 6upxesBoro o6opoTa B 06LlemM 06beme kadaxCTaHCKOro BTOPMYHOro peiHka MUB no
COMNnocTaBUMbIM ornepaumsm coctaBuna Ha Hegene 84,2%, Ha npeawecTeyowen — 79,4%.

HOBOCTU KASE

3a nepsble geBsTb MecsueB 2003 roga cymmapHbii 06bem onepaumin Ha KASE BO Bcex ceKTopax pbiHKa
poctur akenBaneHTa 23 868,1 mnH gonnapos CLUA vnu 3 581,0 mnppg TeHre. o cpaBHeHuIO C
cooTBeTCTBYOWUM neprogom 2002 roaa o6bem onepaumii Bbipoc Ha 53,6% B gonnaposoM 1 Ha 50,4% B
TEHroBoM 3kBMBaneHTax. OTHOCMTENBHO NpeLEecTBYOLLEro AEBATUMECAYHOIO nepuoaa (anpenb-gekabpb
2002 ropa) 6upxeBon obopoT yBenuuuncs Ha 22,0% B gonnaposoM 1 18,6% B TEHTOBOM 3KBMBANEHTE.

Hwxe npuBoanTcs cpaBHUTENbHasA Tabnuua obbema caenok Ha KASE B ykasaHHbIe Bbille Nepuobl, a Takke
OMHaMuKa CTPYKTYpbl 06opoTa GupxeBoro pbiHka (MrH USD, ecnu He ykasaHo nHoe). OueHka npoBeeHa B
[0NnapoBoM 3KBMBaneHTe obopoTa.

K cooTBeTCcTBYIOLIEMY K npeabigyuwemy

CekTop AHB- nepuopy 2002 ropa: nepuopy 2002 ropa:

pbIHKa CeHTAGpPb SAHB-CEHT TpeHA B: anp-gek TpeHA B:

KASE 2003 r. 2002r. wmnH USD % 2002r. mnH USD %

WHBanoTtbl 42745 17979 +2476,6 +137,7 2532,7 +1741,8 +68,8
17,9% 11,6% 12,9%

CpouHble 1907,6 556,8 +1350,8 +242,6 577,4 +1330,1 +230,4
KOHTPaKTbI 8,0% 3,6% 3,0%

rus 1512,3 1122,6 +389,7 +34,7 1528,5 -16,3 -1,1
6,3% 7,2% 7,8%

HUB 658,8 250,7 +408,1 +162,8 521,8 +137,0 +26,3
2,8% 1,6% 2,7%

Peno (HUB u 15 514,9 11813,6 +3701,3 +31,3 144034 +1111,4 +7,7
rub) sBcero 65,0% 76,0% 73,6%

B T.4. peno no 2012,0 1361,5 +650,4 +47,8 2104,7 -92,8 -4,4
r'yb, npsmble 8,4% 8,8% 10,8%

B T.4. aBTO- 13 202,1 10 387,1 +2815,0 +27,1 12161,4  +1040,7 +8,6

peno no b 55,3% 66,8% 62,2%




K cooTBeTcTBylOLIEMY

K npeabiayuwiemy

CekTop AnB- nepuopy 2002 ropa: nepvopy 2002 ropa:

pbIHKa CeHTAGpb SAHB-CEHT TpeHA B: anp-gek TpeHA B:

KASE 2003 r. 2002r. wmnH USD % 2002r. wmnH USD %

B T.4. peno no 228,5 64,4 +164,2 +255,0 133,6 +94,9 +71,1
HUB, npsimbie 1,0% 0,41% 0,7%

B T.4. aBTO- 72,3 0,58 +71,7 +12 267 3,7 +68,6 +1837
peno no HLIB 0,30% 0,004% 0,02%

Bekcens 0,096 0,023 +0,073 +309,7 0 +0,096 X
0,0004% 0,0002% 0%

BCElro 23 868,1 15541,6 +8326,4 +53,6 19 563,9 4304,2 +22,0
100% 100% 100%

Tabnuua HarnagHo UNMCTPUPYET OCHOBHLIE TEHAEHUMM rofa Ha bupkeBoM pbiHke KasaxctaHa. K Hum
crnenyeT OTHECTU:

® DPOCT AEHEXHOro o6op0Ta BO BCEX CErMeHTa pblHKA;

e yBenuyeHue Oonu B 0GopoTe onepauuii ¢ MHOCTPAHHOW BamntoTOW U BarOTHBIMW CPOYHBIMU KOHTPaKTaMu
Kak crieacteume GorbLioro o6beMa npeasiokeHus: 4onnapoB 3KCMOPTEPOB BHYTPU CTPaHbI, a Takke
OTHOCUTENBHO BbICOKOIO CNeKkynaTMBHOro noteHumnana USD BBuay pocTa BONaTUIbHOCTM €ro Kypca;

e nageHue gonv obopoTa rocygapcTBeHHbIX LeHHbIX 6ymar (MFLB) B BuAy H13kon MHBECTULMOHHON
npuBnekaTenNbHOCTU AaHHbIX 06nuraumin (CobbITUS CEHTAOPSA NOKa Mano NOBNUANN Ha pe3ynbTUpyoLLne
nokasaTenu roga);

* MPOJOIMKaKLMIACA POCT 40NN 06opoTa HEroCyaAapCTBEHHbIX AMUCCUMOHHBIX LieHHbIX 6ymar (HLB) kak
CneacTBUE HEYKIOHHOMO YBENUYEHNS KanuTanusauum JaHHOro CerMeHTa pbiHKa 3a CHET HOBbIX BbIMyCKOB
obnuraumii n pocta vmcna sSM1CCUn akuuin, npollelwnx npoueaypy nuctuHra Ha KASE;

e [IOCTEeNneHHOEe CHMXeHne 005N CeKTopa peno, BbiIa3BaHHOE MeHee akKTUBHbIM y4aCTueM B HEM OCHOBHbIX
NnocTaBLLMKOB cBOOOAHLIX AeHer: HaunoHanbHoro baHka u Cy6'beKTOB NEeHCNUOHHOrIO pblHKA.

Hwxe npegcTtaeneHa Tabnuua, cogepxallas AMHaMWUKy MokasaTenel GupxkeBoro obopoTa 3a nocrnegHue 7
MecsILIeB rpyNNMPOBKOI MO MecsiLaMm M CEKTopaM pbiHKa (oLeHKa B TeHre u gonnapax CLUA).

Cektop [Mokasa- Mecsuy
pblHKa Tesnb 111-2003 1V-2003 V-2003 VI-2003  VII-2003  VIII-2003 1X-2003
OueHka B munnuvoHax gonnapos CLUA
WHBa- 0Obem 356,6 398,6 393,0 567,5 426,9 574,2 643,4
NoTbI % 18,9 16,5 17,5 16,1 14,7 15,7 22,9
®Pblo- ob6beM 1,51 0,005 0 1050,0 0 763,0 92,6
yepcbl % 0,08 0,0002 0 29,8 0 20,8 3,3
rubs ob6beM 160,8 87,8 137,0 108,7 174,0 192,7 231,8
% 8,5 3,6 6,1 3.1 6,0 53 8,3
HUB ob6beM 41,6 82,7 198,2 459 40,2 82,2 58,1
% 2,2 3,4 8,8 1,3 1,4 2,2 21
PENO  oGbem 13239 1 846,6 1518,3 1756,6 22557 2 050,4 17776
% 70,3 76,4 67,6 49,8 77,9 56,0 63,4
Bekce- o06bem 0 0 0 0 0 0 0
nsa % 0 0 0 0 0 0 0
UTOro 1884,5 2 415,7 2 246,5 3528,7 2 896,9 3662,6 2 803,5
OueHka B MUnnMapgax TeHre
WHBa- 0Obem 54,0 60,6 59,3 84,5 62,7 84,3 95,2
NoTbI % 18,9 16,5 17,5 16,1 14,7 15,6 22,9
®blo- ob6beM 0,23 0,001 0 157,2 0 113,3 13,9
yepcbl % 0,08 0,0002 0 29,9 0 21,0 3,4
rubs ob6beM 24,4 13,3 20,7 16,2 25,6 28,3 34,3
% 8,5 3,6 6,1 3,1 6,0 53 8,3
HUB ob6beM 6,3 12,6 29,9 6,8 59 121 8,6
% 2,2 3,4 8,8 1,3 1,4 2,2 21
PENO  oGbem 200,5 280,7 229,2 261,5 331,4 300,9 262,9
% 70,2 76,4 67,6 49,7 77,9 55,8 63,4
Bekce- o06bem 0 0 0 0 0 0 0
nsa % 0 0 0 0 0 0 0
UTOIro 285,5 367,2 339,1 526,2 425,6 538,8 415,0

MpuMeyaHus Kk Tabnuuam: B CEKTOPE rOCYLapCTBEHHbIX LieHHbIX 6ymar (FLB) yuntbiBatoTCS TONMBKO
CAENKN NEPBUYHOTO PbIHKA W KYNIM-NpoAaxun Ha BTOPUYHOM PbIHKE; B CEKTOPE HEroCcyAapCTBEHHbIX
3MUCCUOHHbIX LEeHHbIX Bymar (HLIB) yuutbiBaoTCa TONbKO CAEMNKU NEPBUYHOMO PbIHKA U KyNn-
npoAaxwu Ha BTOPUYHOM pbiHke (Bkrtovas [TIA); B cekTope peno yuutbiBaloTCs peno-onepauum ¢ HUB
n r'yp, Bknovas aBTomatumyeckoe peno.

MoarotoBneHo MHOpMaLMOHHBIM areHTCTBOM (PMHAHCOBLIX pbiHKOB “UPBUC”

KazaxcrtaH, Anmarbl, Anteke 6u, 67; info@kase.kz; Ten. 720117, cpakc 720670
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